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1. IlepeyeHb MJIAHUPYEMBIX Pe3yJIbTATOB 00y4eHHS MO JUCHUIINHE, COOTHECEHHBIX €
IJIAHMPYEMbIMH Pe3yJIbTaTaMH 0CBOEHUSI NPOrPaMMbl

1.1. [Mucnmmumua b1.0.10 «®DunaHcoBas wmareMaTuka» OOECIEYHBACT OBJAJICHUE

CICAYIOIIUMHU KOMIICTCHIIUAMM:

Tabmuna 1
Konx
Kon Haumenosanue HauMmenoBanue stama oCBOEHUS
JTramna OCBOEHUS
KOMIIETEHIIUHA KOMIIETEHIIHNA KOMIIETEHIINU
KOMIIETEHI[UHA
Cnoocoben HCIIOJIB30BaTh
WHCTPYMEHTBI ¢dbuHAHCOBOM
MaTeMaTUKA B LESIX OLIEHKHA
[Ko OC I - 3.1 (DMHAHCOBBIX HWHCT €HTOB |
CrocobeH HCIOJIBE30BaTh pyM
N PUHATHUS WHBECTULIMOHHBIX
METOIbI (uHAHCOBOM .
penieHui
I[TIKo OC1II -3 MaTeMaTUKHA IS
Cnocoben BBIOMPATH
pEeHICHUST  TPUKJIATHBIX
(uHAHCOBO-MaTeMaTHUECKUE
3anad METOIbI TS 00paboTKH
ITKo OC 1T — 3.2 p
DKOHOMHYECKMX  JAHHBIX B
COOTBETCTBUM C IIOCTABIIEHHOU
3aauen

1.2. B pe3ynbraTe OCBOCHUS TUCIHILIHNHEI Y CTYIEHTOB JOJDKHBI OBITH C(HOPMHUPOBAHBI:

Ta0nuua 2

OT®/TD/TpynoBbie
/mpodeccHOHATBHBIE
IEUCTBUS

Koz srama ocBoenus
KOMIIETEHIIAU

PesynbTaTel 00y4eHus

I[MIKo OCII-3.1

HA YPOBHe 3HAHUIL:

METOJIbI KOJINYECTBEHHOTO (UHAHCOBOTO
aHanmM3a, HEOOXOAMMOTO JUIS OCYIIECTBIICHUS
IIMPOKOTO CHEKTpa pa3HOOOpa3HbIX (PHUHAHCOBO-
3KOHOMHNYECKHNX, OCHOBHBIC IIOHATHSA, 3aKOHBI N
Mo/ieTi (PMHAHCOBON MaTeMaTHKH;

BHU/IbI IMPOLCHTHBIX CTaBOK n CIIOCOOBI
HA4YHCIIEHUS TPOIICHTOB;

hopmysl DKBUBAJIEHTHOCTU MPOLIEHTHBIX
CTaBOK;

Ha ypoeHe YMeHUll.

HCIOJIb30BaHNE METOJIOB ¢dbuHaHCOBOU
MaTeMaTUK{ [JIs pemieHust 3agad B cdepe
SKOHOMHKH, (PMHAHCOB U OW3HECA, MPUMEHEHHE
Pa3IMIHBIC MOACTIN HAYHUCIICHHUA HpOHeHTOB;

HA YPOBHE HABLIKOG.

npoBeJieHUue (MHAHCOBBIX pPACUYCTOB, BIIAJICHHE
METOJIaMH  AHAIMTUYECKOH  paboThl  TpH
IMPOBECACHUH DKOHOMHUYCCKUX I/ICCHCJIOBaHI/Iﬁ;

Ha ypOGHe HABbIKOG:

MIpoBe/IeHNE (PMHAHCOBBIX PacUeTOB.

[IKo OC II - 3.2

HA YPO6He 3HAHUIL:

COBOKYITHOCTb IO3HaHUN B cdepe (UHAHCOB U
KpeinTa, MOJKPEIUICHHbIX HHCTPYMEHTapHeM
(uHaHCOBOW MaTeMaTHKH,




Ha YpoGHe YMeHUL:

OCYIIIECTBIICHHUE MPOIIEHTHBIX PACYETOB;

aHaM3 TIIOTOKOB IuIaTeXed W (uHaHCOBas
OLIEHKA MPOEKTA;

pacueTbl o OCHOBHBIM (UHAHCOBBIM
WHCTPYMEHTAM;

ONTUMU3AIMS  WHBECTHIIMOHHOTO  MOPTQEs,
MPUMEHCHHE CTOXACTHYECKUX MOJIENeH  JyIs
pacuera CTOMMOCTH JIEPUBAaTHBOB;

BBISIBJICHHE TMPUYUHHO-CIICJACTBCHHBIX CBS3CH B
chepe ¢uHaAHCOB U KpeauTa, GopMamusamus ux

MOCPEICTBOM amnmapara ¢dbuHaHCOBOM
MaTeMaTHKH,  BBIIEJICHUE WX  CHCTEMHBIX
JJIEMEHTOB,

BBIOOD u MIPUMEHCHHE ¢dbuHaHCOBO-

MAaTeMaTUUCCKUX MCTOJOB IJid PCHICHUA 3adad
npodeccnoHaNbHOM eATENbHOCTH,

HA YPOBHE HABBIKOS:

IIPUMCHCHUC KPHUTHYECKOT'O aHaJIu3a u
CUCTEeMHOro Tmojaxojna B cdepe (QUHAHCOB U
KpeIuTa C UCIHOJIb30BAHUEM WHCTPYMEHTApUS
(vuHAaHCOBOW MaTeMaTHUKH, BIAJICHHE METOJIaMU
aQHAINTUYECKOW  paboThl IpU  MPOBEAECHUU
SKOHOMMYECKUX HCCIEAOBaHUN, (OpPMYIHPOBKA
000CHOBAaHHBIX  TMPEIJIOKEHUM HA  OCHOBE
aHanu3a (UHAHCOBOM W KpeauTHOU cdepbl
COTJIaCHO NPHUYHUHHO-CICACTBCHHBIM JIOTUYCCKUM
YMO3aKJITIOUECHUSM, UCXOSIINM u3
CYIIECTBYIOIMHUX (aKTOB.

2. O0bem 1 MecTO JUCHUILINHBI B cTpykType OII BO

O0beM IMCHUIIIMHBI

Hucnunaunua b1.0.10 «®uHaHCOBas MaTemMaTHKa» COCTaBiseT 4 3a4eTHBIX €IWHMIEI, T.c. 144
aKaJIeMUYECKHX Yaca.

Ha koHTakTHY10 pa®oTy ¢ mpenojaBareneM BblJeleHo 64 yaca, U3 HuX 32 yaca Jiekuuid u 32 yaca
NPAaKTUYECKUX 3aHATUH, Ha CaMOCTOATENbHYIO paboTy oOyuarommxcst BbineneHo 80 dvacoB s
O4HOI1 /0.

Ha xoHTakTHYI0 paboTy ¢ npenojaBareneM BolesneHo 32 yaca, U3 Hux 16 yacos nekiuii u 16 yacos
NPaKTUYECKUX 3aHATHHA, Ha CaMOCTOATENBHYIO paboTy oOydarommxcs BbiAeneHo 112 wacoB s
OYHO-32049HOH (/0.

Ha xoHTakTHYIO0 paboTy ¢ mpernonaBaTeneM BoieneHo 12 yacoB, u3 HUX 6 4acoB JieKIui 1 6 yacoB
NPaKTUYECKUX 3aHATHHA, Ha CaMOCTOATENbHYI0 paboTy oOyuarommxcsi BblAeaeHo 128 wacoB s
3a04HOM ¢/o0.

Mecro nucuumiaunbl B ctpykrype OII BO

Hucuummna b1.0.10 «®unancoBas MaTemaTuka» HM3y4aercs Ha 2 Kypce, B 4 cemecTpe s
CTYJEHTOB O4HOH (/0; Ha 3 Kypce, B 5 ceMecTpe JiJIsl CTYAEHTOB O4YHO-3a04HOM (/0; Ha 3 Kypce, B 6
CeMecTpe IS CTYICHTOB 3a04HOH /0.

Hucnmmumaa b1.0.10 «®uHaHCOBas MareMaTHKa» peaju3yeTcsl IMOciie W3y4eHHs TUCIHTUIHH
b1.0.04 «Anrebpay; 51.0.03 «MateMaTHUECKUI aHATN3.

W3ydeHre AUCUMILIMHBI 3aKaHUYUBAETCS 3a4ETOM C OLIEHKOH.




3. Conep:kaHue ¥ CTPYKTYpPa JIMCIUILIHHBI
Ounasa ¢hopma oodyuenusn

Tabnuna 3.1
O0beM IMCHUIIMHBI, AK. Yac./ yac. ®opma
KonTakTHas padora TeKyllero
Ne /i HaumeHoBaHue TeM 00y4arIuxcs ¢ KOHTPOJIS
(pa3neJioB) Bcero npenogapareJsieM CPC | yceBaemocTu**,
M0 BHAAM Y4eOHbIX 3aHATHH NMPOMEXKYTOYHOM
J JIP 3 | KCP arrecTauuu™**
Tema 1. Mozienn HaHCICHH 18 4 4 10 K, Kon
MIPOICHTOB
Tema 2. | IToToku miarexen 18 4 4 10 K, Kon
MeTtonabl TpUHATHS
Tema 3. | HHBECTULIMOHHBIX 20 4 4 12 K, Kon
peLIeHUI
IIpocteie Moaenun
Tema 4. | OUCHKH QUUANCOBHIX 18 4 4 10 K, Kon
WHCTPYMEHTOB: '
o0JIUralvu U akIuu
Tema 5. | [loprdenpras Teopus 24 6 6 12 K, Kon
Tema 6, | CAPMuce 24 | 6 6 12 K, Kon
MOIU(DUKALINN
Tema 7. | HeHOOOpasoBatue 22 4 4 14 K, Kon
JICPUBATHBOB
[IpomexyTouHas aTTecTaluus 3a0
Bcero: 144 32 32 80
Ouno-3aounas gpopma odyuenusn
Ta6mmma 3.2
O0beM TMCHUILVINHBI, K. Yac./ yac. ®opma
KonTakTHas pabdora TeKyllero
No i/n HaumeHoBaHue TeM 00yJaroImuxcs ¢ KOHTPOJISI
B (pa3neJioB) Bceero npenogaBartesjieM CPC | ycnmeBaemocTu™*,
10 BUIAM Y4eOHBbIX 3aHATHH NPOMeKYTOYHOM
J JIP I3 | KCP arrecTauuu™**
Tema 1. | MOACIH HAtHCICHHIS 20 2 2 16 K, Kon
IIPOLICHTOB
Tema 2. | IToroxu mnarexen 20 2 2 16 K, Kon
MeToabl PUHATHS
Tema 3. | HHBECTUIIMOHHBIX 20 2 2 16 K, Kon
peleHuit
IIpocTeie Mmonenu
Tema 4. | O1CHH (unancosbix 20 2 4 14 K, Kon
HHCTPYMEHTOB:
o0JTUranny 1 aKkIuu
Tewma 5. | [loptdenbuas Teopust 18 2 2 14 K, Kon
Tewa 6, | CAPMu e 22 2 2 18 K, Kon
MOTU(UKAIAN
Tema 7. | LeH000pasoBanne 24 4 2 18 K, Kon
JIEPUBATUBOB
IIpoMexyTouHas arrecTalnus 3a0
Bcero: 144 16 16 112
3aounan ¢popma odyuenun
Tabmuma 3.3
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O0beM IMCHUILVINHBI, Yac. dopma
KonTakTHast paGoTa TEKYILero
HaumeHnoBaHue TeM o0yuyarouuxcsi ¢ KOHTPOJIA
Ne n/m Cp
(pa3eJioB) Bceero npenogaBaTeaeM C ycrneBaeMoCTu™*,
10 BUIAM Y4eOHBIX 3aHATHI NMPOMEKYTOYHOM
JI JIP 113 KCP arrecTaluu® **
Tena 1. Mogenu HavuciaeHus 18 ) i 18 K. Kox
IIPOLICHTOB
Tema 2. | I1OTOKH IIaTexREH 20 - 2 18 K, Kox
Meroabsl  OpUHATHSA
Tema 3. | HHBECTHUIIMOHHBIX 20 2 - 18 K, Kon
peLIeHM
IIpoctslie MO
Tema 4. | OO (unancoseix 20 - 2 18 K, Kon
HHCTPYMEHTOB:
o0JHUranuu 1 aKiumn
Tema 5. | IloprdenbHas Teopus 20 - 2 18 K, Kon
Tema6. | CAPMH “l 20 2 . 18 K, Kon
Mo (pUKAITIT
Tema 7. Lenoobpasosarnue 22 - 2 20 K, Kon
JIEpUBATUBOB
IIpoMexyTouHas arecTamys 4 4 3a0
Bcero no kypcy: 144 6 6 4 128

** _chopmbl mexyugezo Konmpoas ycnegaemocmu: Konmpoavhsie pabomol (K), xoanoxsuym (Kon).
*** - hopmel npomedxcymounon ammecmayuu. 3avem c oyenkou (3a0).

Conep:xaHue TMCHUILTUHBI

Tema 1. Moaesn HauMcJIeHUs IPOLEHTOB.

Hauncnenue npoueHToB 1O NPOCTBIM cTaBkaMm. OnpelerneHue IMepuoja HadMCIICHUs
IPOCTBIX MPOLIEHTOB. J|eKypCHBHBI METOJ HAYMCIEHUS MPOCTHIX MPOLEHTOB. AHTHUCUIATUBHBIN
METOJI HAUUCJIEHUS IIPOCTHIX MPOLEHTOB. HaunciieHne MpoLeHTOB 10 MPOCTON IIEPEMEHHOMN CTaBKE.
JloxonHOCTh (PMHAHCOBOM omepaluMud B BUJE NPOCTONW cTaBKU. HauucieHue NpoOLEHTOB IO
CIIOXKHBIM CTaBKaM. J[€KYpCUBHBIM METOJ HA4MCIEHUS CJIOXKHBIX INPOLIEHTOB. AHTHUCUIIATHBHBIN
METOJI HAUYUCJIEHUS CIIOXKHBIX IPOLEHTOB. HauucieHue NpoueHTOB IO CIOKHOM NEPEMEHHOU
CTaBKe.

l'omoBass HOMMHaBbHAs MpPOLEHTHAs cTaBKa. HauucieHne NpOLEHTOB IO HENPEPBIBHOM
ctaBke. JIOXOAHOCTh (PUHAHCOBOM olepanuy B BUJIE CIOKHON CTaBKH.

Tema 2. IloTokn nuare:xei.

[Ipynuun ¢uHaHCOBOM SKBUBaNeHTHOCTU. [lpomenypa nuckontupoBanus (PV) u
HapameHus (FV). DkBuBaneHTHbIE MaTeXH M CEPUM IJIaTeXe. YpaBHEHHE SKBHBAJICHTHOCTH.
KonBepcust mnarexxeil. Bunpl koHBepcuil miarexeil. 3amMmeHa 0OJHOTO IJIaTeXa JPYTHM ILIATEXKOM.
KoHconuaanus noroka ruiarexei. 3aMeHa JaHHOTO MOTOKA IJIATEKENH IPYTHM IOTOKOM IIATEXKEH.
Paccpouka marexka. DKBUBaJICHTHOCTH IUIaTeXel MpU NPUMEHEHUU IPOCTONW CTaBKU. AHHYHUTETHI.
Onpenenenue annyurera. Knaccudukanus anaynreroB. OCHOBHBIE MOJIENTM aHHYUTETOB.

Tema 3. MeToabl NPUHATHS HHBECTHIIHOHHBIX PelICHUI.

Uucras mnpuBeaeHHas croumocts Impoekra (NPV), ee pacuer. BuyTpeHHsas Hopma
noxogHoctu mpoekta (IRR), mpoctoit cpokx okymaemoctn mnpoekta (PBP), ydernas Hopma
okynaeMmocTu npoekta (ARR), unnexc npubsisHOCTH mpoekTta (PI). [IpeumymecTBa 1 He1oCTaTKU
nokazareneii NPV, IRR, PBP u PL. Csa3u mexay yka3aHHBIMH IMOKazaTelsiMu. Moaudukanuu
noKasareiel njs ycTpaHeHHs. HeaocTaTkoB. TouHbl cpok okymaemoctu mpoekta (PPBP).



JuckoHnTupoBaHHbI Cpok okynaemoctu npoekra (DPBP). TouHbIl OUCKOHTHMPOBaHHBIH CpPOK
okymaemoctu Tmipoekta (PDPBP). DOkctpennsplii mepumoa okymaemoctd mnpoekta (BOPBP).
MoudunupoBanHas BHyTPEHHsISI cTaBKa 10xoaHocTH npoekra (MIRR).

Tema 4. IIpocThbie MOeH OLeHKH (PUHAHCOBBIX HHCTPYMEHTOB: 00JIMIallUM M AKLHMH.

Mopnenu neHooOpa3zoBanusi obmuranuii. CTpyKTypa TNPOIEHTHBIX CTaBOK, JOXOIHOCTH K
MOTAIICHHUIO, KYIMIOHHAsI JOXOAHOCTh. TeKylas JOXOAHOCTh M JOXOJHOCTh HAa OCHOBE JTMCKOHTA.
Pa3nuuns Mexy CTaBKOHM NMPOIEHTa U JOXOIHOCTHIO. J{foparus u BeimykiaocTh. (LlenooOpa3zoBanue
KOHBEPTHUPYEMBIX OOJIUTALINIA. )

Mopenu OIEHKM CTOMMOCTH AaKIHMH (AMCKOHTHPOBAaHHE IIOTOKA IMBUACHAOB, MOEIb
I'opnona). ZloX0qHOCTh aKIIUH.

Tema S. IlopTdenbHas Teopus.

[IpunsaTHe pemieHU B YCIOBUSAX HeompeneneHHocTd. KoBapuanus noxonHocTeil IBYX
aktuBOB. Koppensmus noxomHocteil nByx akTHBOB. IlopTdens u3 ABYX pPHUCKOBBIX AaKTHBOB.
JloxogHocTh M aucriepcusi HOpTdens U3 JBYX PUCKOBBIX AaKTHBOB. J[OIyCTHMOE MHOKECTBO
noptdeneil uis ABYX PHUCKOBBIX aKTHBOB. D(PQEKTHBHBIN MmOpTdens. MHOKECTBO P PEeKTHBHBIX
noptdeneir. CpoiictBa 3ddexTuBHOrO MHOXecTBa. (0o0O0IEeHHe Ha Ciay4ail n  aKTHUBOB.
OnTtumanbHbIi  puUCKOBBIH moptdens (Monenb I.Mapkouna). [lomusiii moprdens. Jluaus
pacnpenenenusi kanutana (CAL). PoiHounbli mnoptdens. Jlunus peika kamurtaiga (CML).
HuBepcudukanms pucka. O(P(HEKTUBHOE MHOXKECTBO M KOMOHMHAIUS OE3pUCKOBOTO aKTHBA H
puckoBoro noprdens (mogens J[. To6una). KopoTkue npojaku ¥ BO3MOKHOCTb 3aUMCTBOBAHMSL.
N3menenne 3pPeKTHBHOrO MHOYKECTBA BCIIEACTBHE 3TUX (hakTopoB. IIOMCK mapaMeTpoB YIrioBOTO
(xacatenpHOro) noptdens. [lonck onTUMaNbHOr0 HHBECTULIMOHHOTO MOPTQEs Al HHBECTOpA.

Tema 6. CAPM u ee Mmoaupukamum.

CBsi3b MEXIY JOXOAHOCTHIO PBHIHOYHOTO HMHAEKCA W JOXOAHOCTHIO OTIEIHHOTO aKTHBA.
Koaddunuent lapna. Teopema o pazaenennu. Moaesnb olieHKH T0JrocpoyHbix akTuBoB (CAPM):
OCHOBHBIC TpeAnochuiky, (BeBoI hopmyn). Koaddumment Gera: pacyer, cBoiicTBa. [Ipumenenue
CAPM B noprdenbhoii Teopuu. Jlunus peiHka neHHbix Oymar (SML). Koaddumment anbda.
[Tpumenenue monenu CAPM. OnHouHIekcHble Moaenu. Pacuer OeThl MO pealibHbIM JTaHHBIM.
Kputnka CAPM. OcHoBuble Mmogudukanuu moaenn CAPM. APT.

Tema 7. Illenoo0pa3oBaHune 1epuBATHBOB.

[HenoobOpazoBanue ¢rrouepcoB u GopBapaoB. «llyr-xomn» mnaputer. bunHomMuanbHas
MoJIeJIh IIEHOOOpa30BaHus OMIIMOHA «KOJUT» Ha akiuu. Mojens 1eHoo0pa3oBanus oniuona bika-
[lloynza — pacuipenne OMHOMHAIBHOW MOJIETTM Ha HempepbiBHOE Bpemsi). OlleHKa «KoJUla» Ha
akuuu 0e3 TUBUICHAOB (IpUMEp C UCKYCCTBEHHBIMHU JaHHBIMHU, IPUMEP C peajlbHbIMU JAaHHBIMU,
dbopmupoBanue xemx-mopTderns). [lenooOpa3zoBanue aMepUKaHCKUX OIMIIUOHOB «ITYT».

4. MaTepuaJjibl TEKyILIero KOHTPOJIsSl YCIIeBAeMOCTH 00y4Yaromuxcss 1 (POHJ OLEHOYHBIX
CpPeACTB MPOMEKYTOUYHOM aTTeCTALMHU 10 JUCHUIINHE

4.1. Texkymuii KOHTPOJIb yCII€eBAEMOCTH
4.1.1. ®opMBI TeKylIero KOHTPOJIS yCIIeBAeMOCTH
Tabmauma 4
Metoabl TeKyero KOHTpPOJIst
yCIIeBaeMOCTH
KonTponbhas pabora 1
KonnokBuym 1
KonTponbhas padora 1
KonnokBuym 1

Tema (pa3aen)

Tema 1. Mogenu HauuCIeHUS IIPOLCHTOB.

Tema 2. [ToTokH miaTexen.




Tema 3. MeToapl NPUHATHS UHBECTUIIMOHHBIX Kontponbnas padoTta 1

CLICHUMN. KonnokBuym 1
Tewma 4. [IpocThie MOAEH OLIEHKH (PMHAHCOBBIX KoHntposbnas pabora 2
WHCTPYMEHTOB: OOJUTAINY UAKIIUH. Komnoksuym 2

KoHntposnbnas pabora 2
KomnokBuym 2
KoHntposnbnas padora 2
KonnokBuym 2
KoHntposnbnas pabora 2
KomnokBuym 2

Tema 5. [Toprdenshas Teopusi.

Tema 6. CAPM u ee moaudukamm.

Tema 7. LlenooOpa3oBaHue AepUBATHBOB.

4.1.2. MaTtepuaJjbl TEKYLIEr0 KOHTPOJIsI YCIIeBAeMOCTH
TunoBblie oneHOUHBbIEe MaTepuaJbl 10 TeMe 1 «Moaenu HaYuCIeHUs POIEHTOBY
BapuanTsl 3a1aHuil KOHTPOJILHOU padoThI Nel
1. Jo kako#t cymmsl BepacTyT 25000 uepes 8 et nipu craBke 2.4% TO0BBIX:
a) MPY UHBECTUPOBAHUU T10 TIPOCTO CTaBKe;
0) py MHBECTUPOBAHUH TIO CIIOKHOM CTAaBKE C €KETOTHON PEMHBECTHIIEH;
B) [IPY MHBECTUPOBAHUH TIO CIIOXKHOW CTaBKE C MOTYT0I0BOM PEUHBECTHUIIUCH:
B) MPY MHBECTUPOBAHHH TIO CJIOKHOU CTABKE C €KEMECSIUHON PEUHBECTUIIHEH?
2. Be1 xotute umers 5000 yepe3 12 ser. Ckonbko Bam He00X01MMO BIOKHTH OJJHOKPATHO
o1 4.8% TOMOBBIX, YTOOBI MTOTYIUTH TPEOYEMYIO CyMMY:
a) TMOJ1 MPOCTO MPOLIEHT;
0) IOJT CJIOKHBIH MPOIICHT C €KEr0THON PEHMHBECTUIINECH;
B) IO/ CJIO>KHBIH MTPOLIEHT C €KEMECSUHON PEMHBECTUIIHEH;
I') 10/l HENPEPBIBHBIN MPOLEHT?

Bonpocs! k ko/1okBIYMY Nel

1. HauucieHne npoueHTOB IO NIPOCTHIM cTaBkam. OmpezesieHue nepuoja Ha4YHUCICHUS
IPOCTBIX MPOLIEHTOB. J|eKypCHBHBI METOJ HAYMCIEHUS MPOCTHIX MPOLEHTOB. AHTHUCUIATUBHbBIN
METO]] HAUYNCJIEHHsI IPOCTHIX MpoLeHTOB. Haunciienne nponeHToB Mo NpocToil NEpeEMEHHON CTaBKe.
JloxonHOCTh (PMHAHCOBOM ONEpalvy B BUJE MPOCTOM CTaBKU.

2. HauucrieHnue mNpoOLEHTOB IO CIOXHBIM CTaBKaM. JIeKypCHBHBI METOJ] HauMCIEHUS
CJIOKHBIX MPOIEHTOB. AHTHCHUIIATUBHBIN METOJ HAYUCIIEHUS CIOKHBIX IpoleHToB. Hadncnenue
IIPOLIEHTOB I10 CJIOKHOM IIEPEMEHHON CTaBKE.

3. TomoBass HOMUHANBHAsT IPOIIEHTHAs CTaBKa. HaunciieHue MpoIeHTOB MO HETpPEephIBHON
ctaBke. JIOXOAHOCTh (PUHAHCOBOM olepanuu B BUJIE CIOKHON CTaBKH.

Tunosbie oneHoYHbIe MaTepuaabl 0 TeMme 2 «IloToku narexein»

BapunanTsl 3a1aHuii KOHTPOJIbHOM padoThl Nel

1. PeiHOYHAs TOXOJHOCTh OJHOJIETHUX OECKYMOHHBIX oOnuranuii paBHa 7%, IBYXJIETHUX -
9%. B kakux mnponopuusix HYKHO B3ATb 3TH Oymaru, 4TtoObl JOXOJHOCTH TOJIYYUBIIETOCS
noptdens Oblia paBHa 8§%7?

2. Bammm npy3esi pemiiv KynmuTh JIOIKy, kKotopas ctouT 5000 mommapoB. CKONBKO OHH
JIOJDKHBI PaBHBIMM CyMMaMH BHOCHUTH €K€rojHo Ha Aemno3uT nox 10% ronoBbIX, HauuHas C
HACTOSAIIET0 MOMEHTA, YTOOBI K KOHILY TPETHEro Tofia OHU CMOTJI OCYIIECTBUTH CBOIO MEUTY?

3. Cornamenue o eguHoBpeMeHHOW ymate 20 Thic. yepe3 3 roja KOHBEPTUPYETCS B
cornameHue o0 yruiare cHadana 10 Teic. yepe3 2 roja, a 3aTeM OCTaBIICHCS CyMMBI ele depe3 3
roja. OnpeaenuTs NOCIEIHNN TUIATEX NPU IPUMEHEHUH CII0KHOM cTaBku 10%.

Bonpocs! k ko/1okBHYMY Nel
1. Ilpunuun ¢uHaHCOBOM sKBUBaNeHTHOCTH. llpomenypa auckontupoBanus (PV) u



HapaieHus (FV). DKBUBaJICHTHBIC IJIATEXKH U CEPUU IIJIaTeXKel. Y paBHEHUE YKBUBAIEHTHOCTH.

2. KonBepcusa miarexxeil. Buabsl koHBepcHil miaTexend. 3aMeHa OJHOrO IUIaTeka APYruM
iarexoM. KoHconuaanus noToka miaTexeid. 3aMeHa JaHHOTO [TOTOKA IJIaTeKel APyruM OTOKOM
IJIaTEXKEH.

3. Paccpouka miiatexa. DKBUBaJIEHTHOCTh IUIATEKEN ITPU IPUMEHEHUH ITPOCTOM CTaBKHU.

4. Aanyutetsl. OnpeneneHue annyurera. Kitaccudukanus anayntetoB. OCHOBHBIE MOJICTTH
AHHYUTETOB.

TunoBblie oleHOYHbIe MaTepuajbl M0 TeMe 3 «MeToabl NPUHATUS WHBECTULMOHHBIX
peleHuin»

BapunanTsl 3a1aHuii KOHTPOJIbHOM padoThl Nel

1. VHBeCTUIIMOHHBINA TMPOEKT, TpeOyrommid BiokeHUss 4492 B Havane rojaa, oOecreyrBacT
JICHEXHBIN MOTOK, cocTosiuil u3 2294 uepes rox, 2502 yepes 2 roga u 4739 yepe3 3 rona. Boruncnure
YHCTYIO TEKYLIYI0 CTOUMOCTb IIPOEKTA, €CIIU MPOLICHTHAs cTaBKa paBHa 12%

2. HaifTu BHYTPEHHIOIO HOPMY JIOXOJHOCTH WHBECTHUIIMOHHOTO TPOEKTAa C HAYATbHBIMU
3arparaMy 8 MJIH. ¥ JI0X0/1aMy 6 MJIH. 4epe3 IO U 5 MIIH. uepe3 2 roja.

3. Bamr nonr npencrasisier cob6oii 1000 TpexyieTHUX OeCKYMOHHBIX OOJIHUTallui ¢ HOMHUHATIOM
100. ns mMOKpBITHS AOJITa Bbl MOXKET€ CPOPMHUPOBATH CBOW aKTUB JIMOO M3 TPEXJIETHUX KYMOHHBIX
obmurammii ¢ HomuHasioM 100 u xynoHoM 8%, m00 U3 LIEHHBIX OyMar, Mo KaKJOH M3 KOTOPbIX BaM
npuxoaut 160 B koHie Broporo roja, 200 — B KoHue TpeTbero u 250 — B KOHIIE YETBEPTOro roja.
Tekyimas mporeHTHas cTaBka - 25%, nmporno3 konebanuii +/- 5%. Kakoi moprdens ydie u moyemy?

Bonpocs! k ko/1okBIYMY Nel

1. Yncras npuBeneHHas crouMocTh rpoekta (NPV), ee pacuer.

2. Bayrpennsas Hopma noxognHoctu npoekrta (IRR), mpocToit cpok okymaemMocTd mpoekTa
(PBP), yuetnas nHopMma oxymnaemoctu npoekta (ARR), nnaexc npubsimpHOCTH TipoekTa (PI)).

3. IlpeumymectBa u Hemoctatku mokaszateneir NPV, IRR, PBP u PI. Cssasu mexny
YKa3aHHBIMH MOKa3aTensiMu. Moaudukanuy nokasaTenei A yCTpaHeHHsI HeJOCTaTKOB.

4. Tounslii cpok okymaemoctu tnpoekta (PPBP). /luckoHTHUpOBaHHBIN CPOK OKYIaeMOCTH
npoekta (DPBP). TouHblli IUCKOHTHpOBaHHBIM Cpok okymaemoctu mpoekta (PDPBP).
OkcTpeHHBI niepuoa okynaemoctu npoekra (BOPBP). MonuduunpoBanHas BHyTpeHHSsI CTaBKa
noxonnoctu npoekta (MIRR).

Tunosbie oneHoYHBbIe MaTepHaJibl 10 TeMe 4 «IIpocThie Mogen OLeHKH (PMHAHCOBBIX
MHCTPYMEHTOB: 00JIMTAllUM M aKIUW

BapunanTsl 3a5aHuii KOHTPOJIBbHOM padoThl Nel

1. Tpu 20%-nble obmuranmu co cpokamu 1o noramenus 1, 2 u 3 rona, croar no 105% or
HOMMHaJa. byner M KpuBas JOXOAHOCTU Uil OECKYIOHHBIX OONMMIalMid ¢ TEMH K€ CPOKaMM JI0
MOTalIeHuUs yObIBArOIIEH?

2. Ilpeanonoxum, uyto Bam 1oir coctapisger 1000 GecKymOHHBIX OOnUranuii ¢ HOMUHAIBHON
croumocthio 100 momtapoB u ¢ mropanmeit 2. Tekymias Oe3pucKoBasi MPOIIEHTHAs CTaBKa COCTABIISIET
25% 3a mepuon. Bamm axkTuBBl MOTYT OBITh C(HOPMHPOBaHBI M3 OECKYNOHHBIX OOJMIanuii c
HOMUHATbHOU cTOMMOCThIO 100 mosutapoB u ¢ mropanueit 1 u 4. Ckolbko OECKYMOHHBIX OOJUTaINi ¢
mopauumeit 1 1 4 BaM HYXKHO KYMUTh WM HPOJAATh, YTOOBI YPaBHATh JIOPAllMM U CTOUMOCTH J0JITa U
aKkTuBa?

3. Lena npuoOperenus akiuu pasHa 100, tuBuaeH 1 3a nepBblii o BiaageHus — 10, 3a BTopoii —
12, 3a tpetmit — 14. Ilocne momydeHus: TpeThero AMBUACHAA akius mponaaHa 3a 150. Ompenenuth
JIOXO/THOCTb OIEpaLtH.

Bonpocs! k ko/1okBHYMY Nel

1. Mogenu nenooOpazoBanusi obOnuranuii. CTpykTypa MPOLEHTHBIX CTABOK, TIOXOJHOCTH K
MOTAIIEHNIO, KYIIOHHAsl JOXOAHOCTh. TeKylas JOXOJHOCTh M JIOXOAHOCTh HA OCHOBE JUCKOHTA.
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Paznnuus Mexxny CTaBKOU MPOLICHTA U TOXOJHOCTBIO.

2. JItopauusi ¥ BBITYKIJIOCTb.

3. LlenooOpazoBaHne KOHBEPTUPYEMBIX OOJIUTALIUH.

4. Mopaenu OLIEHKM CTOMMOCTH aKLUMH (JUCKOHTHPOBAHUE IIOTOKA JIMBUAEHIOB, MOJEIb
I'opnona). JloX0qHOCTb aKLIUH.

Tunosblie oueHouHbIe MaTepuabl o Teme 5 «Iloprdenbnas Teopus»

BapuanTsl 3a1aHuil KOHTPOJILHOH padoThI Nel

1. llpennonoxkum, dYTro Juis ABYX Kommanud — A um B — (uHaHCOBBIH aHATUTHK
MIPOTHO3UPYET HAa TEKYIIMH TOJ CIEAYIOUIMe BO3MOXKHBIE COCTOSHHS: IECCHMHUCTHYECKOE C
BeposTHOCThIO  30%, Hambosiee BeposATHOE C BepoOSITHOCTBIO 50%, ONTUMHUCTHYECKOE C
BepOATHOCTHIO 20%. CrenaH Takke U MPOrHO3 JOXOJHOCTU AKIUM 3TUX KOMITAHUHU ISl KaXA0To U3
BO3MOXHBIX coctosiuit: (-0.15, 0.12, 0.21) mis A u (-0.05, 0.06, 0.15) nns B. KakoBwl cpennue
JIOXOJTHOCTH U PUCKH JIJIst akumid A u B?

2. Oxugaemasi JOXOAHOCTh M pucK aktuBa A paBubel 0.2 m 0.3, aktuBa B — 0.4 u 0.5,
KOppeJSus JOXOAHOCTeH akTUBOB paBHa (.2. Haiitu mopTdens MUHIMAIBHOTO PHCKA, €r0 PUCK U
JIOXOJHOCTb.

3. Jloxoapl OT MHBECTUIIMOHHOTO MPOEKTa cocTaBiAT 4depe3 rox B cpeaHem 100000. Bo
CKOJIBKO MOJKHO €ro OLIEHUTb, €CJIM pPBIHOYHAS JOXOAHOCTh cocTaBisger 20%, Oe3puckoBas
JIOXOTHOCTh - 15%, puck peIHOYHOTO mopTdens - 80%, a KoBapHUalMIO JOXO0J0B OT aHATOTHYHBIX
IIPOEKTOB C PHIHOYHON JOXOJHOCTBIO 3KCIIEPTHI OLIEHUBAIOT Ha ypoBHE 1024007

Bonpocs! k ko/10KBIYMY Ne2

1. Ilpunarue peumieHUl B YCIOBUSX HEONPENEICHHOCTH. JIOXOIHOCTh W PUCK aKTHBA.
[IpeamovreHus: OCTOPOKHBIX HHBECTOPOB, BEIOOP 3(p(PEKTHBHBIX aKTHBOB.

2. JIoXOIHOCTh U PHUCK MOPTQENs U3 IBYX PHUCKOBBIX aKTHBOB. [luBepcuduxaims pucka.
MHoxecTBo 3(h(peKTUBHBIX TOPThENeH.

3. Ioptdens U3 N pUCKOBBIX aKTUBOB. 3adada MapkoBuua. Bua sddexTuBHON TpaHUIIbI
MHOXecTBa nopTdeneil. CTpykrypa 3¢ dexkTuBHbIX nopTdeneii. Beibop nHBECTOpa Ha MHOXECTBE
¢ dextuBHbIX mOpTheneit. OOoOmIEeHHe Ha ciay4ail HEOTPUUATENLHOCTH JOJeil aKTUBOB B
noptdene.

4. [oGaBnenue Oe3puckoBoro axtuBa. JlunHus pacnpeaeneHus kanutana (CAL).

MHoxecTBO 3((heKTUBHBIX MopTderneii: muaus «pbiHoK — Kanutamy (CML). Beibop naBectopa Ha
CML.

Tunosble oneHouYHble MaTepuabl o Teme 6 «KCAPM u ee mogudukanum»

BapunanTsl 3a1aHui KOHTPOJIbHOH padoThI Ne2

1. CrangapTHO€ OTKJIOHEHHME JOXOJHOCTH HEKOTOPOro 3(pQeKTHBHOTrO mopTdens paBHO
18%. CraBka Mo Ka3HA4YeWCKUM BekcensiM - 7%, phIHOYHAs IleHa pucka - 8%, cTaHIapTHOE
OTKJIOHEHUE phIHOYHOTO nopTdhens - 21%. Yemy paBHa 6eTa HHBECTUIMI?

2. JloxomHOCTh phIHOUHOTO mopTders paBHa 20% rojoBbIX, Oe3pHCKOBas CTaBka paBHa 8%
royioBbIx. bera akuuu paBHO 1.3, mocneaHuid BeIIUTAYEHHBIM TUBUAEH] ObUT paBeH 5, MPOrHO3 TeMIla
npupocra quBuaeHna — 4%. Haiitu nieny akuuu.

3. Oxugaemble TOXOMHOCTH akimid A 1 B cOOTBETCTBYIOT paBHOBECHBIM U paBHBI 24% u 18%,
COOTBETCTBEHHO, KOA(P(UIIMEHT YyBCTBUTEIHHOCTH K PHIHOUHOMY MHJEKCY /Ui A paseH 1.2, s B —
0.4. Bo3smoxkeH 1M apOUTpax IO OTHOMIEHMIO K akimuC ¢ oxumaeMol J0XOmHOCThiO 22%
YYBCTBUTEIILHOCTBIO K MHIEKCY .87

Bonpocs! k kos10kBHYMY Ne2

1. CBsi3b MeXIy JAOXOJHOCTHIO PHIHOYHOTO MHJIEKCA U JIOXOJIHOCTBIO OTJIEIBHOTO AKTHBA.
Koaddumuent Hlapna.Teopema o pazneneHun.

2. Mogenb omeHKH aoiarocpodHbix akTuBOB (CAPM): OCHOBHBIE MPENNOCHUIKH, (BBIBOJ
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bopmyn).

3. Jluams peiHKa 1eHHbIX Oymar (SML). Kosddumument Oera: pacyer, CBOICTBa.
Koadduuuent ansda. [lpumenenne mogenn CAPM.

4. OnHouHeKCcHbIe Mozen. Pacuer 6Tl 110 peanbHbIM gaHHBIM. Kputrka CAPM.

5. OcHoBuble mMoaupuxanuun Mmonmenu CAPM. Teopust apOuTpaxxHOro HEHOOOpa30BaHUS

(APT).

TunoBble oeHOYHBbIE MaTepuaJbl 10 TeMe 7 «LleHooOpa3oBaHue 1epUBATHBOB)

BapunaHTsl 3a1aHui KOHTPOJIbHOH padoThI Ne2

1. Onpenenuthb LEHY MyT-ONIMOHA C 11IeHOM ucroHeHus: 100 U cpoKoM KOHTpaKTa 5 MecCsIIeB Ha
akuo ¢ Tekymen neHor 100, ecau KOJI-ONLMOH C TEM K€ CPOKOM M IIEHOM HCIIOJIHEHUS! CTOMT 5.
bespuckopas craBka 10% romoBbIX, JUBUICHIBI [0 aKIIUU HE BHIIIAYMBAIOTCSL.

2. N3o6pasute rpadguk npuObUtH / yOBITKOB MPH MCHOIHEHHU OMoHHOoro noptdens (+C40, -
C60) (C — Call, P — Put, uncio — 1ieHa UCIIOJIHEHHS ), €CITH OH ObLT IproOpeTeH 3 Mecsina Ha3az 3a 9.80 B
KpeauT noj 8% roJoBbIX.

3. Tloprdenp cocToMT W3 akIWM, KyIuieHHOW mo 1eHe 50, W OmIpoHa «IIyT» C IeHOH
ucnosHenus 52 u npemueit 3. KakoBbl MakCUMallbHbIE TOTEPU ITPU MAJCHUH LIEHbI aKIUN?

Bonpocs! k ko/10KBIYMY Ne2

1. lenoobpazoBanue ¢rrouepcos u Gpopeapaos. «IlyT-komm» mapurer.

2. bunoMuanbHas MOJIEINb IIEHOOOPa30BaHMS OMIIMOHA «KOJUD» Ha aKIUH.

3. Mopens neHooOpaszoBanus omnmuona bika-Illoyn3a — pacmmpenne OWHOMHAIBHOM
MOJIENT Ha HEMPEPHIBHOE BpEMSI.

4. OneHka «KOJJIa» Ha akiuu 0e3 AWBUAEHIOB (IpUMEp C MCKYCCTBEHHBIMU JaHHBIMH,
npuMep C pealbHBIMH  JaHHBIMH, (opmupoBanme xemk-noprdens. LlenooOpazoBanue
AMEPHUKAHCKUX OIIHOHOB «ITYT».

5.ITapameTpsl 9yBCTBUTEIBHOCTH JEPUBATHBOB IS 33124 XEKUPOBAHUS

MeToauyeckue MaTepUAaJibl, MO3BOJIAIONIAE OLEHUBATH 3HAHUA M YMEHUS YYAIIMXCH
IIpouenypa npoBeaeHnsi, KpUTEPUH H LIKAJIA OLIEHUBAHUA KOJUIOKBHYMA
KomnokBuym mpoBoAMTCST Ha MPaKTHUYECKUX 3aHATHUSIX B (hOopMe MHIMBUIYyaIbHOU Oecerbl
MPEnoAaBaTes C KaXIbIM 00yJaroIIMMCS.
[IpenonaBaTens 3agaeT HECKONBKO (4-5) KpaTKUX BOMPOCOB, MO3BOJISIONINX BBISICHUTH
CTETNeHb OCBOCHHSI MaTepHalia 00y4Jarouumcsl.
OTBeT Ha KaXK]IbIil BOMPOC OIICHUBAETCS OT/ACIBHO.

Kpurepun [TorHoTa oOTBETa HaA BOMPOC, 3HAHHUE TEPMUHOIOTUHU; CIIOCOOHOCTH
OLICHUBAaHUA APTYMCHTUPOBATH CBOU OTBCT, CIIOCOOHOCTH PaCKpLIBATH IIPpUYUHHO-
CIIEICTBEHHBIC CBS3W MEXIY DJKOHOMHUYECKHMMH (DaKTaMu, SBICHUSMU H
IIPOLIECCAMU; CTIOCOOHOCTD JIEJIaTh BBIBOJIBI.

IIxana «OtnuyHO» - BOIIPOC PACKPLBIT IMOJHOCTBIO, TOYHO 0003HaYEHBl OCHOBHEIC
OLICHUBAaHUA MOHATHA U XapaKTCPHUCTHUKHU I10 TEME.
((XOpOI_HO)) - BOIIPOC PACKPBIT, OJHAKO HET IIOJIHOI'O OIIMCaHUA BCEX

HEOOXOUMBIX 3JIEMEHTOB.

«Y IOBJIETBOPUTEIILHO» - BOIPOC PACKPHIT HE MOJHO, MPUCYTCTBYIOT IpyObIe
OIIMOKHU, OJTHAKO €CTh HEKOTOPOE MOHUMAHUE PACKPHIBAEMBIX TTOHATHH.
«HeynoBneTBOpUTENBHO» - OTBET HAa BOINPOC OTCYTCTBYET WJIM B IIEJIOM HE
BEPEH.

[To utoram OTBETOB Ha KaX/IbIil BONIPOC BHICTABIIAETCS OO Oal 32 KOJJIOKBUYM.

IIpouneaypa npoBeneHunsl, KPpUTEPHH U HIKAJIA OLEHHBAHUSA KOJUIOKBUYMa
IIpu mnpoBeneHMM KOHTPOJILHOW paboThl O00y4aromuMMCsl MpeUIaraeTcsi BbINOJHUTh
HECKOJIBKO MPaKTUYECKUX 3aaHuil (4-5) B COOTBETCTBUHU € IPOIACHHBIMU TEMaMHU.
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Bpewmst Hanucanus KOHTPOJIbHOU paboThl cocTaisieT 90 MUH. (IO KeTaHUIO 00YJaroIEerocs
OTBET MOJKET OBITh IOCPOYHBIM).

Kpurepun Kaxgoe 3amaHue KOHTpOJBbHON paOOTHl OLEHUBACTCS OMNpeesIEHHBIM

OIICHUBAHMS KOJIMYECTBOM OayioB (B COOTBETCTBUHU C 3TalaMU BBIOJHCHUS 3aJaHUS).
OueHuBaeTcs: X0 pelIeHUs 3a/1a4uM, HaJluure OIMOOK B pacuerax, HaJuuue
BEPHOT'O OTBETA.
bamnbl, mDonmyueHHBIE CTYIEHTOM 3a peEIIeHHWe KakKJIoro 3aJaHus,
cyMMupyroTcs. OOmiee KOIMYECTBO BO3MOXHBIX OalIOB 332 KOHTPOJIBHYIO
paboty npunumarorces 3a 100%.

[Ixana «OTIUYHON:

OLICHUBAHUS - 86%-100% npaBHJILHBIX OTBETOB U PELICHUIA.
«Xopomuo»:

- 711%-84% npaBUIIbHBIX OTBETOB U PELLICHUH.
«Y IOBIETBOPUTEIBHON:

- 51%-70% npaBUIbHBIX OTBETOB U PELLICHUH.
«HeynoBneTBOpUTEILHOY:

- MeHee 50% npaBHIbHBIX OTBETOB U PEUICHHI.

4.2. [Ipome:kyTOYHASA aTTeCTALUS
4.2.1. Ilepeyenbr KOMNETEHIUH ¢ yKazaHMeM 3TanoB uX GopMHpoOBaHHMs B Mpolecce

OCBOEHHsI oOpa3oBaTejibHOIi mporpammbl. Iloka3aTteqm W KpPUTEPUH OIEHUBAHHA
KOMIIETEeHIHI ¢ y4eTOM 3Tana ux (popMupoBaHus
Tabmuua 5
Ko
Kon HanmenoBanune A HauMmenoBanue 3rama ocBOCHUS
JTrama OCBOEHUS
KOMIIETEHIINU KOMIIETEHIINU KOMIIETEHIINU
KOMIIETEHLIU
Cnocoben HCIIOIIB30BaTh
UHCTPYMEHTHI (dbrHaHCOBOM
MaTEMAaTUKA B LEIIX OLEHKHA
[IKoOCII-3.1
Cri0co6eH HOHOAb3OBATE (bMHAHCOBBIX HHCTPYMEHTOB U
. TIPUHSTHSI WHBECTUIIMOHHBIX
METO/IbI ¢buHaHCOBOM CIIICHMI
I[TIKo OCII -3 MaTeMaTUuKH IS lénoco 6o BEIOHpaTh
CIICHUSI  [IPHUKJIAIHBIX
13) anay p (hMHaHCOBO-MaTEMaTHUECKHE
METOBI VTS 00paboTku
[IKoOCII-3.2
SKOHOMHYECKHUX  JaHHBIX B
COOTBETCTBUH C IIOCTABJIEHHOU
3ajauen
Tabmuma 6
JTamn 0CBOCHUS IHoka3zaTenn Kpurepnii onenuBanus
KOMIIeTeHIIUH OLlCHUBAHUSA
[IKoOCII-3.1 [Ipumensier Ha  mpakTUKe | 3HAET OCHOBHBIE  IOHSTHS,
Cnocoben UCIIONb30BAaTh | 3HAHUS B 00J1aCTH (PMHAHCOBOM | 3aKOHBI M MOJIENH (PMHAHCOBOM
WHCTPYMEHTHI (bUHAHCOBOM | MATEMATUKH B IIEJISAX pacyeTa | MaTeMaTHKH, WCIIONB3YET
MaTeMAaTUKH B IEISIX OLEHKH | IOTOKOB IIaTeKen, | METOIbI (dbuHaHCOBOH
(DMHAHCOBBIX MHCTPYMEHTOB U | IPUHUMAET WHBECTUIIMOHHBIC | MATEMAaTUKU IS PEIICHUs
OPUHITUS ~ MHBECTULIMOHHBIX | PEIICHUS Ha OCHOBE | 3a1ad B cdepe SKOHOMHUKH,
pelIeHuni noptdenpHoH Teopuu, | GUHAHCOB u OusHeca,
onpeenser CTOMMOCTD | TPUMEHSIET paziuyHbIe
(bMHAHCOBBIX UHCTPYMEHTOB (B | MOJIETTH HAYNCIICHUSA
TOM YHCJIE, TPOU3BOAHBIX) MPOLICHTOB, pacyeTa IMOTOKOB
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IUIaTeIKEH, OIICHKH
(MHAHCOBBIX HHCTPYMEHTOB.
ITKo OC IT - 3.2 YwMmeer OCYIIECTBIATH | BeiOupaer (hrHaHCOBO-
Crniocoben BBIOMPATH | IPOLIGHTHBIE PACYEThI; yMEET | MAaTEMaTHUECKUE METOMbI s
(UHAHCOBO-MAaTEMaTHYECKUE | OCYIIECTBISThH aHAIN3 MOTOKOB | 00Pa0OTKM ~ 3KOHOMHUYECKHX
MeToAbl  Juis  OOpaboTKW | IuiaTexeid W (UHAHCOBYIO | JAHHBIX B cdepe 3KOHOMHUKH,
OKOHOMHYECKHUX JAaHHBIX B |OICHKY  TIPOEKTa;  yMmeeT | puHaHCOB U Ou3Heca
COOTBETCTBUH C IOCTABJIICHHOM | IPOM3BOJUTH  PAaCUeThl  I10
3ajaueit OCHOBHBIM (UHAHCOBBIM
WHCTPYMEHTAM; yMeeT
ONITUMHU3UPOBATH
WHBECTULIMOHHBIA  MOPTQEb;
yMeeT PUMEHSTh
CTOXAaCTUYECKHUE MOJENU JJIs
pacuera CTOMMOCTH
JICpUBATHBOB.

4.2.2. ®opma u cpeacTBa (MeTO/bI) NPOBeIeHUS IPOMEKYTOYHOH ATTeCTAMH

@®opMoil IPOMEKYTOUYHOTO KOHTPOJIS IOCHIE€ H3YYEHUS IUCLUIUIMHBL SIBISETCS 3a4eT ¢
OLICHKOW B MUCbMEHHOMU (hopMe.

OTBETCTBEHHBIM 3TAIlOM y4eOHOTO Ipolecca SIBISETCS cAaya MPOMEKYTOUHasl aTTecTalusl.
becciopHbIM (PaKTOpPOM YCHENTHOTO 3aBEPIICHHS] OYEePETHOTO CEMECTpa SIBIISICTCS KpPOIOTIINBA,
cucreMaTnyeckass padoTa CTy/leHTa B TE€UEHHME BCEro ceMmecTpa. B 3ToMm ciydae moAroTroBka K
IIPOMEXYTOUHOM arrectauuu OyJaeT SBISATbCS KOHUEHTPUPOBAHHOM CHCTEMaTu3alMed Bcex
HOJyYEHHBIX 3HAaHUH 10 JAaHHOW JUCLUILINHE.

B Hauazne cemecTpa peKOMEHIYeTCs 10 BCEM M3Y4YaE€MbIM IMPEAMETaM MOIYYUTh BOIPOCHI K
IPOMEKYTOUHON aTTeCTalllu, a TAaKXKe UCIOJIb30BaTh B Ipoliecce 00ydeHus Mmporpammy, Apyrue
METOMYECKHE MaTepHalibl, pa3paOOTaHHbIE 110 JAHHOM THUCLIUILUIMHE.

IIpu moAroToBKe K MPOMEKYTOUHON aTTeCTAUN KOHCTPYKTHBHBIM SIBIISIETCS KOJIJIEKTUBHOE
00CyXJIeHHE BBIHOCHUMBIX Ha 3K3aME€H BOIIPOCOB C COKYPCHUKAaMH, UYTO IO3BOJISIET IIOBBICUTH
CTETEHb CUCTEMATU3aLUHU U YIITyOJIeHUs 3HAHUH.

Ilepen mocnenHUM CEMHUHApOM IO MPEIMETY CIEAYeT COCTaBUTh CIHCOK BOIPOCOB,
TpeOYIOLINX JOMOJIHUTEIILHOTO Pa3bsACHEHMs MperojaBaTesieM Ha KOHCYJIbTAllUU Tepen
IIPOMEKYTOUHOM aTTECTalUEN.

4.2.3. TunoBblie OLleHOYHBbIE CPEICTBA
Cnmcoxk BONPOCOB 1Jisi NOATOTOBKH K 3a4eTy ¢ OLeHKOMH
. Hauncnenue nponeHToB 1o NpOCThIM CTABKAM.
. Onpenenenue neproja HAYMCIEHUS IPOCTHIX MPOLIEHTOB.
. JIeKypCUBHBIN METO/1 HAUMCIIEHUS POCTHIX MPOLIEHTOB.
. AHTUCUTIATUBHBINA METOJ HAUMCIIEHUS TPOCTHIX MPOLICHTOB.
. Hauncnenue nponeHToB 1o npocToi NEpeMEHHON CTaBKe.
. loxoaHOCTh (PMHAHCOBOM OIEpaLMU B BUJIE MPOCTON CTABKH.
. Hauncnenue nponeHToB Mo CII0KHBIM CTaBKaM.
. JIeKypCUBHBII METO/I HAUMCIIEHUS CJIOKHBIX ITPOLIEHTOB.
. AHTUCUTIATUBHBIA METOJ] HAUUCIIEHUS CIOXKHBIX MPOLIEHTOB.
10. HauncneHnne npoLeHTOB 10 CII0KHON IIEPEMEHHOM CTaBKe.
11. 'omoBast HOMUHaJIbHAS IPOLCHTHAS CTABKA.
12. HauuncneHnne npoLeHTOB 110 HENPEPBIBHOM CTaBKe.
13. JloxogHOCTh (PMHAHCOBOI ONEpaluy B BUJE CIOKHOM CTaBKH.
14. IlpuHumn pUHAHCOBOM SKBUBAJIEHTHOCTH.
15. Ipouenypa nuckontupoBanus (PV) u Hapamienus (FV).

O 00 1N DN KW —
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16.
17
18.
19.
20.
21.
22.
23.
24.
25.
26.
27.
28.
29.
30.

OKBUBAJICHTHBIE IUIATEKU U CEPUU TUIATEKEN.

. YPaBHeHI/Ie OKBHUBAJICHTHOCTH.

KonBepcns miarexen.

Buasl koHBEepCHil TIaTeKEH.

3aMeHa OJIHOTO IUIaTeXa IPYIUM IJIaTEKOM.

KoHxconunmanuyst noToka miaTexen.

3aMeHa JaHHOI'O IIOTOKA IIJIaTeKeN APYyTruM IMOTOKOM ILIATEXKEH.
Paccpouka ruiarexa.

OKBUBaJIEHTHOCTb IUIATEXKEN IPU IPUMEHEHUH ITPOCTOM CTABKH.
AHHYUTETHI.

OnpeneneHyue aHHyNUTETA.

Knaccugukanus aHHynTeTOB.

OcHOBHBIE MOJIENIM AHHYUTETOB.

Yucras npuBeaeHHas ctouMocTh npoekrta (NPV), ee pacuer.
Buyrpennss nHopma noxonHoctu mpoekra (IRR), mpocroii cpok okynaemoctu npoekra (PBP),

ydeTHasi HopMa okynaemMocTH npoekta (ARR), uaaexc npudsiisHOCTH ipoekTa (PI).

31.
32.
33.
34.
35.
36.
37.
38.
39.
40.
41
42.
43.
44.
45.
46.
47.
48.
49.
50.
51.
52.
53.
54.
55.
56.
57.
58.
59.
60.
61.
62.
63.

IIpenmyiectBa u Henocrartku nokasarenet NPV, IRR, PBP u PL

CBsi3U MEX/ly YKa3aHHBIMU [TOKA3aTEISIMU.

Moaudukaiuu nokasarenei st yCTpaHeHUs! HeJJOCTaTKOB.

Tounslii cpok okymaemoctu npoekta (PPBP).

JluckoHTHpOBaHHBIN CPOK OKynaeMocTu rpoekra (DPBP).

TouHbIN TUCKOHTHPOBAHHBIN CPOK OKyraeMmocTH rpoekra (PDPBP).

DKCTpeHHBIN nepuoja okynaemoctu npoekra (BOPBP).

MonudunrpoBanHas BHyTpeHHsIs cTaBka goxoaHoctu mpoekra (MIRR).

Monenu neHooOpa3oBaHus OOJIUTAITHIH.

CtpyKTypa NPOLEHTHBIX CTABOK, TOXOJHOCTh K IOTalIEHUI0, KYITOHHAs! JJOXOAHOCTb.

. TeKymas[ JOXOJHOCTh U JOXOJHOCTh Ha OCHOBE AMCKOHTA.

Paznuuus Mexay cTaBKOM MPOLEHTA U 1I0XOJAHOCTBIO.

J{ropanys 1 BBITYKJIOCTb.

IlenHooOpa3oBaHUE KOHBEPTUPYEMBIX OOIUTALMM.

Mopnenu OLeHKH CTOMMOCTH aKIMK (JUCKOHTHPOBAHKWE MOTOKA AUBUACHI0OB, MOJIeNb ['op/ioHa).
JIOXOAHOCTh aKIMH.

IIpuHsATHE pEelIeHN B YCIOBUAX HEONPEAEICHHOCTH.

KoBapuanust 10X0IHOCTEN JBYyX aKTUBOB.

Koppensiuus 1o0XxoaHOoCTeH JByX aKTHBOB.

[TopTdens U3 1ByX pUCKOBBIX AKTHBOB.

JloxoHOCTb U Aucniepcust HOPTQens U3 IByX PUCKOBBIX aKTHBOB.
JlomycTuMoe MHOXKECTBO MOpTdeielt st IByX pUCKOBBIX aKTUBOB.
O¢ddexTuBHbIM MOpThHEH.

MHoxecTBO 3¢ (heKTUBHBIX TOPTQeEnei.

CaoiicTBa 3((eKTHBHOIO MHOYKECTBA.

O06o0011eHre Ha ciIy4ail n aKTUBOB.

OnTumanbHbIN puckoBelil noprdens (Moaens I'.Mapkosuiia).
[TonnbIit mopTdens.

Jlunus pacnpenenenus kanuraia (CAL).

PoeiHOYHBIN OpTdES.

Jlunus peiaka kammrana (CML).

JuBepcuduxanus pucka.

O} dexTuBHOE MHOKECTBO M KOMOMHAIUS OE3PUCKOBOI0 aKTUBA U PUCKOBOTO MOPTQhEs

(monens JI.ToOuna).

64.
65.

KOpOTKI/Ie mpoaaxu 1 BOBMOKHOCTb 3aUMCTBOBAaHUAA.
HN3meHeHune 3(1)(1)CKTI/IBHOFO MHOXKECTBA BCICACTBHUEC OTUX (I)aKTOpOB.
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66. ITonck mapaMeTpoB yIioBOro (KacaTeabHOro) mopTders.

67. Ilonck oNTUMATHLHOTO MHBECTUIIMOHHOTO TTOPT(dEIs Il HHBECTOPA.

68. CBs13b MEXK/y I0XOJTHOCTHIO PHIHOYHOTO MHACKCA U JOXOJAHOCTHIO OTJEIBHOTO aKTUBA.
69. Koadpuruent lapna.

70. Teopema o pa3zeneHuu.

71. Monens orieHKH 10JarocpodHbIX akTUBOB (CAPM): 0CHOBHBIE NTPEANOCHUIKH, (BBIBO (hOpMYIT).

72. Koapduuuent Geta: pacyer, CBOUCTBA.

73. Ilpumenenne CAPM B nopTdenbHON TEOPHH.
74. JIunus pbiHKa LeHHBIX Oymar (SML).

75. Koadduruent anbda.

76. ITpumenenne mogenu CAPM.

77. OIHOUHIEKCHBIE MOJIEIH.

78. Pacuet OeThI IO peabHBIM JaHHBIM.

79. Kputuka CAPM.

80. OcnoBubie Mogudukayu Mojenau CAPM.
81. IlenooOpa3oBanue (prrouepcoB u GopBapaoB.
82. «lyT-Komm» mapurer.

83. bunomuanbHas MOJIEIb IICHOOOPA30BaHMsI OTIIMOHA «KOJU» Ha aKIIHH.

84. Mopens nienoo6paszoBanust onmrona biaka-11loymnsa — pacimmpenne OMHOMUATBHON MOJIEH Ha

HENPEPHIBHOE BPEMS).

85. Onenka «koJuta» Ha akIuu 0e3 TMBUACHIOB (IPUMEP C HCKYCCTBEHHBIMHU JTaHHBIMU, IIPUMEP C

pealbHBIMU JAHHBIMH, (POPMUPOBAHHE XeIDK-TIOPThEs).
86. LlenooOpa3oBaHue aMEPUKAHCKUX OMIIMOHOB «ITYT».

IIpuMepHbIe BADHAHTHI OUJIETOB:
Buuer Nel
no fucuumIune «®@UHAHCOBAs MAaTEeMaTHKA)
1. JlekypCUBHBII METOJT HAUUCICHHS MPOCTHIX MPOLIEHTOB.
2. CBs13b MCKAY AOXOAHOCTBIO PBIHOYHOI'O MHACKCA U JOXOAHOCTBIO OTACIBbHOI'O aKTHUBA.
3. KakoBa 10X0IHOCTh OT HHBECTUPOBAHUS B OECKYIIOHHBIE S-JIETHHUE OOIUTallui C HOMUHAJIOM
1000, ecu oru mpopatotTes o 1eHe 841.97.
4. Tlpenmonoxum, yto Baml jaoar cocramisier 1000 OeckymoHHBIX OOMMranuii ¢ HOMUHAIBHOM
croumocthto 100 momumapoB u ¢ mroparmert 2. Tekymasi Oe3prcKoBasi MPOIIEHTHAs CTaBKa
cocraBisier 25% 3a mepuoa. Bamm akTuBBl MOryT OBITH C(OPMHUPOBAHBI U3 OECKYMOHHBIX
obnmuraimii ¢ HOMHUHaNBHOM crouMocThio 100 nommapoB u ¢ mropanmet 1 u 4. Ckonbko
OECKYMOHHBIX oOyMranuii ¢ aropanueil 1 1 4 BaM HY)XKHO KyNUTb WM NPOJaTh, YTOOb! YPaBHATb
JIFOPAIIMU ¥ CTOMMOCTH JIOJITa U aKTHUBa?

Buser No2

no qucuuninte «®UHAHCOBAs MATEMATHKA)
1. Hauncnenne npoueHToB Mo NpOCTOM MEPEMEHHOM CTaBKe.
2. Mogenb oueHku A0ArocpouHbix akTUBOB (CAPM): OCHOBHBIE MPENNOCHUIKH, (BBIBOJ
bopmym).
3. Bammm apy3es pemnu KynuTh 101Ky, kotopas crout 5000 monnapoB. CKOIBKO OHU AOTKHBI
paBHBIMH CyMMaMH BHOCHUTH €XKEroJIHO Ha Aeno3uT 1noja 10% roaoBbiXx, HAYMHAS C HACTOSILETO
MOMEHTa, 4YTOOBI K KOHILYy TPEThETO I'0Jla OHU CMOTJIH OCYIIECTBUTH CBOIO MEUTY?
4. [Ipennonoxum, 4To i ABYX KoMHaHuii — A u B — ¢uHaHCOBBIN aHAIMTUK MPOTHO3UPYET
Ha TEKYLIMH roj Cleayrollue BO3MOXHBIE COCTOSHHS: MECCUMUCTHYECKOE C BEPOSITHOCTHIO
30%, Haubonee BEepOSTHOE C BEpOSTHOCTHIO 50%, ONTUMHCTUYECKOE C BepOATHOCTHIO 20%.
CrnenaH Taxke W MPOTHO3 JTIOXOAHOCTH aKUUN STUX KOMIAHMHA I KaKIOTO M3 BO3MOMKHBIX
cocrostamii: (-0.15, 0.12, 0.21) ana A u (-0.05, 0.06, 0.15) nna B. KakoBsl cpeaue J0X0MHOCTH
Y PUCKH TSt akiuii A u B?
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[IIxajna oneHUBAHUSA

Kpurepun oueHuBanus Ouenka

JleMoHCTpHpYeT CHOCOOHOCTh MPOBEACHUS aHAM3a COCTOSHUS U
OLICHKM IIEPCIEKTUB PA3BUTHS JKOHOMMYECKHX M COLMAJIbHBIX
CUCTEM B YCIIOBUSX B3aUMOCBSI3€Hd MEXIy WX BHYTPEHHUMH U 5 (oTaM4HO)
BHEIIHUMHM  (PaKTOpaMM; CaMOCTOSITEIbHO M3Y4aTh HAYyYHYIO
JUTEPATypy 110 S3KOHOMETPUUYECKUM METOaM UCCIIET0BaHUS.

JleMOHCTpHUpYeT CIOCOOHOCTh MPOBEACHUS aHAM3a COCTOSHUS U
OIICHKHM TMEPCIEKTUB PAa3BUTHUS SKOHOMHUUYECKHX U COIUAIBHBIX
CHUCTEM B YCJIOBHMSX B3aUMOCBSI3€d MEXIYy HMX BHYTPEHHUMHU U 4 (xoporio)
BHEITHUMH  (DaKTOpaMmu; CaMOCTOSITEIBHO H3y4aTh HAYYHYIO
JUTEPATYpPy M0 IKOHOMETPUUECKUM METOJIaM UCCIIEIOBaHUSI.

JleMOHCTpUpYeT Ha HHU3KOM YypPOBHE IIPOBEICHHsS aHaIu3a
COCTOSIHUSL U OLICHKM IIEPCIEKTUB DPA3BUTUS DKOHOMUYECKUX U
COLIMAIIBHBIX CHUCTEM B YCIOBUAX B3aUMOCBA3EH MEXKIy HX
BHYTPEHHUMH M BHEIIHUMHU (aKTOpaMU; CaMOCTOSATENIHO U3Yy4aTh
HAay4YHYK  JIATEpaTypy II0  JKOHOMETPUYECKMM  METOJaM
VICCJICJOBAHMSI.

3 (y1OBIETBOPUTEIHHO)

He cnocoben mpoBeneHuss aHaiau3a COCTOSHHUA M OLIEHKH
NIEPCIIEKTUB Pa3BUTHUs SKOHOMHYECKHUX WU COLMAIBHBIX CHCTEM B
YCIIOBUSIX B3aMMOCBSI3€H MEXIY MX BHYTPEHHUMH W BHEUIHUMHM | 2 (HEYAOBJIETBOPUTEIHHO)
(dakTOopaMu; CaMOCTOATENbHO H3y4yaTh HAyYHYIO JIUTEpaTypy IO
HKOHOMETPUYECKUM METOIAM MCCICOBAHUS.

4.3. MeToanuyeckne MaTepuaJibl

IIpouenypa npoBeneHus 3a4era ¢ OLEHKOM

ATTECTallUOHHBIE HCIIBITAaHUSA IPOBOJATCS IPENoAaBaTesieM, BEAYLUIUM JIEKI[MOHHBIE
3aHATHSA 110 JaHHOW JUCLIMILIMHE.

IIpu mnpoBeneHum 3adera C OLEHKOM B MUCbMEHHOW (opMe B ayJIUTOPUU MOXKET
OJIHOBPEMEHHO HaXOAUTHCS DK3aMEHyeMasi IpyIa B IOJHOM COCTABE.

bunet BpIOupaeT cam 3K3aMEHYEMbIil B CITy4aliHOM IMOPSIJIKE.

DK3aMeHyeMble MOTYT II0JIb30BaThCsl MPOrpaMMON y4yeOHOM IUCIMIIMHBI, a TakXke ¢
paspeleHus NpenoaaBaTelts KaabKyIsITOPAMH.

ITpu nmpoBeneHnM 3ayeTa B MMCbMEHHOM (popMe 3K3aMEeHYyEeMbIM IpelaraeTcsi OTBETUTh Ha
JIBA TEOPETUYECKMX BOMNpPOCAa U BBHINOJIHUTH JBa MPAKTUYECKUX 3aJaHHUS B COOTBETCTBUHU C
IIPONACHHBIMHA TEMaMH.

Bpems HanucaHusi 5K3aMeHallMOHHON pa0OoTel coctaBiger 90 MuH. (MO JKETaHUIO
HK3aMEHYEMOI'0 OTBET MOXKET OBITh JOCPOYHBIM).

M3noxeHnne Matepraia BEIETCS B JINCTE OTBETA, KOTOPBIM 3aTeM (110 OKOHYAHWU 3a4eTa)
cAaeTcs Ha MPOBEPKY dK3aMEHATOPY.

IIpoBepka paOOT BBINONHAETCS 3K3aMEHAaTOPOM II0CJIE OKOHYAHUS 3a4eTa U OLIEHKU
BBICTABJISIIOTCSL B COOTBETCTBUU C KPUTEPUSIMHU OLICHUBAHUS.

B cnyyae BO3HMKHOBEHUS COMHEHUN OTHOCHTEIBHO TJIYOMHBI 3HAHUN 3K3aMEHYEMOIO
HK3aMEHATOP MOXET NPUIVIACUTH €r0 W 3aJaTh JOINOJHUTEIbHBIE M YTOYHSIOIIHME BOIPOCH B
npejenax yueOHOro MaTepualla, BRIHECEHHOIO Ha 9K3aMeEH.

OneHka pe3yabTaToB  MUCBMEHHOTO  aTTECTAllMOHHOTO  MCIBITAaHUS — OOBSBISACTCS
HK3aMEHYEMBIM B JIEHb €T0 NPOBEICHUS.

5. MeToauyeckue yKazaHus sl 00y4alOUIUXCs 10 0CBOEHUIO UCIUTIIHMHBI
MeToanyeckue yKa3aHHUsA M0 BbINOJHEHHIO KOHTPOJIbHBIX PadoT

JlaHHbIN BU pabOTHI IPOBEPSIET:
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1) ycBoeHHE 00y4arOIUMUCS MOJTyYSHHBIX B X0/1€ 00y4eHHUs YMEHUI 1 HAaBBIKOB;

2) cmocoOHOCTh BBIOpaTh HWHCTPYMEHTAJIBHBIE CpEICTBAa Il OOpaOOTKM JaHHBIX B
COOTBETCTBUHM C MIOCTABJICHHOM 3a7aueii;

3) yMeHue MpoaHaIN3uPOBaTh PE3yIbTaThl PACUCTOB U 00OCHOBATH MOJIYUCHHBIC BBIBOJIBL.

[MpumepHo 3a 2-3 Hemenu 10 TPOBEACHHS KOHTPOJBHOH pabOThl 00ydJaromemycs
HEOOXOIUMO TONYYUTh Yy TMpenojaBareiis [MAaOJIOH KOHTPOJIbHOM paboOThl WM NPUMEPHBIN
nepeveHb NMPaKTHUECKUX 3a/1aHUl, BXOISAIMUX B KOHTPOJIBHYIO paboTy, U MOCIE 3TOrO MPUCTYIUTh
K [TOJITOTOBKE.

[Tpu moaroTOBKE K KOHTPOJIBHOM paboTe cieayeT:

1) NOBTOPUTH TEOPETUUYECKUI MaTeprall IO TeMaM, BKJIIOYEHHBIM B KOHTPOJIBHYIO paboTy;

2) MPOCMOTPETh MaTepUANTbl MPAKTHUECKUX 3aHATHI U JOMAITHUX 33aHUH;

3) nomnpoOoBaTh peHINTh 3a/aHus U3 MIa0JOHAa KOHTPOJIBHON paboThl UM MPUMEPHOTO
MePEeYHs MPAKTHYSCKUX 3aaHHIA;

4) 3aKkpenuTh TOJTYYCHHbIE YMEHHS U HaBBIKH, pellas I[OXOXKUE 3aJaHusi U3
PEKOMEHI0BAaHHBIX MPEToIaBaTeeM YUeOHUKOB U Y4eOHO-METOANYECKIX TTOCOOHIA.

Ecnu B mpouecce MOArOTOBKM K KOHTPOJIBHOM paboTe BO3HHUKIM 3aTpyIHEHUS WU
TpeOyIoTCSl Kakue-Tu00 YTOYHEHHS M PEKOMEHJIAIUH, CIEAyeT OOpaTHUThCA 3a IMOMOIIBI0 K
MPEToaaBaTesio.

MeTtoanyeckue yKa3aHus 10 NOATOTOBKe K KOJUIOKBUYMY

KomnokBuym — 2310 coOecenoBaHMe IpeNoAaBaTess M ydalllerocss IO 3apaHee
OIpeIelIEHHBIM KOHTPOJIbHBIM BOIIPOCAM.

Oco0eHHOCTh KOJUIOKBHYMa B TOM, YTO 3TO HE HpocTo (opmMa KOHTPOIS, a METOX
yriiyONeHusl, 3aKpelvieHUsl 3HaHUM ydallumxcs, Tak Kak B XoJie coOeceloBaHMs IperojiaBaTellb
MMEET BO3MOXHOCTb Pa3bsICHUTH BOIIPOCHI, BOSHUKAIOIINE Y YUalllerocs B IPOLECCE MOATOTOBKH.

OTOT BHUJ [EATEILHOCTH pPa3BUBACT HAaBBIK OCYLIECTBIATH COOp, aHaIM3 U OOpPabOTKY
JTAHHBIX, HEOOXOMMBIX JIJISl pelIeHus MPo(hecCHOHANBHBIX 3a/1a4.

Ha caMocTosiTenbHyI0 NOATOTOBKY K KOJUIOKBUYMY, 00y4aroeMycst OTBOAUTCS 2-3 HeAEIH.

[Ipu noAroTOBKE K KOJJIOKBUYMY CIIEAYET:

1) mpocMOTpeTb KOHCHEKTHl JIEKUMH M MPaKTHYECKUX 3aHATUM M OTMETHTh B HUX
MMEIOLINECS] OTBEThI HA BONPOCH! KOJJIOKBUYMA;

2) ecau KOHCHEKTBl COJAEp)KaT He BCE OTBEThl WJIM YacTb BOINPOCOB BBIHECEHO
IPENoJIaBaTeIeM Ha CaMOCTOATENbHOE PACCMOTPEHUE, HEOOXOMMO U3YyUUTh COZECpKaHUE ydeOHOU
JUTEPATyphl, PEKOMEHJOBAaHHOW IIPETIOAABATEIIEM;

3) B ciayyae BO3HHUKHOBEHHS KakKMX-TMOO 3aTpyJHEHUH IMpH MOATOTOBKE CIIEAYET
00paTUTHCS 3a MOMOILBIO K IIPENOoJIaBaTelIto.

CaMonoaroToBKa K NpaKTH4YeCKHUM 3aHSTHAM

[Ipu moAroToBKE K MPaKTUYECKOMY 3aHATHIO, 00yJaroIeMycsi HE0OXO0AUMO:

1) 03HaKOMUTBCS C COOTBETCTBYIOLIEH TEMOMN MPOrpaMMbl AUCHUIUINHBL;

2) OCMBICIUTD KPYT U3Y4a€MbIX BOIIPOCOB U JIOTUKY UX PACCMOTPEHUS;

3) TIaTeabHO U3YYHUTh JIEKIIMOHHBIN MaTepuait;

4) N3y4uTh PEKOMEH/I0BAaHHYIO JIUTEPATYPY M0 JAHHOU TEME;

5) 03HaKOMHTbCS C BOIIPOCAMU OUYEPEAHOTO MPAKTHUECKOTO 3aHATHSI.

BakHpIM acmekToM CcaMOCTOSITENIbHOM TOJATOTOBKM CTYAEHTOB sBIseTCs padoTa ¢
610IMOTEYHBIM (POHIOM.

Ora paboTa npeanogaraeT pa3IuyHble BApUAHThI TOBBIIIEHUS TPO(ECCHOHATEHOTO YPOBHS
CTYJEHTOB B TOM YHUCJIE:

a) MoJIyueHHEe KHUT B HAYYHOM aOOHEMEHTE;

0) U3yyeHHe KHUT, )KYpHAJIOB, ra3eT B YUTAIHHOM 3aJie;

B) BO3MO>KHOCTb ITOMCKA HEOOXOIMMOI0 MaTepHasa ocpeiCTBOM IEKTPOHHOIO KaTaJlora;

I') HOJy4YeHHE HEOOXOIUMBIX CBEACHUH 00 HCTOYHMKAX HMH()OPMAIMM y COTPYIHUKOB
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OUOJIMOTEKMU.

6. YueOHas 1uTepaTypa u pecypcbl HH(POPMALMOHHO-TEJIEKOMMYHUKAIIMOHHOM CeTH
"UHTepHer'', BKJIIOYAA NepPeYeHb Y4eOHO-METOAMYECKOr0 obecneyeHnst 1Jas
CaMOCTOSITE/IbHOI PadoThl 00y4AIOIIMXCH MO IUCHHUILIHHE

6.1. OcHOoBHas JUTEpaTypa.

1. Konnosa, E.JI. ®wunancoBas MaTeMmaThKa: YyYeOHMK | TPAKTHKyM JUIS BY30B /
E. JI. KotHoBa. — Mockaa : M3narensctBo FOpaiit, 2020. — 413 ¢. — (Bricuiee oOpa3oBaHue). —
ISBN 978-5-534-00620-9. — Tekct : osnektponnsii // OBC HOpaiir [caiit]. — URL:
https://urait.ru/bcode/450365

2. l"amanos, B. A. [Ipou3BoHbie (hMHAHCOBBIE HHCTPYMEHTHI : yueOHuK / B.A. ['ananoB. — 2-
e uzn, nepepad. u gon.— Mocksa : UH®OPA-M, 2019. — 221 c¢. — (Bsicuiee obpa3zoBanue:
bakangaBpuar). — wWww.dx.doi.org/10.12737/21804. - ISBN 978-5-16-012272-4. - Tekct
anexktponubiit. — URL: https://znanium.com/catalog/product/1012374

3. Bbpeitnu P. IIpuHiunel KopropaTUBHBIX (PMHAHCOB : YYEOHUK Ji1 CTYACHTOB 3KOH. CIIEll.
BY30B: miep. ¢ anri. / P. bpeitnmu, C. Maiiepc; o6m. pea. mep. H. H. BapeimankoBoii. - Mocksa :
Onumn-busznec, 1997. - XXXI, 1087 c. - Ilapan. TuT. 1. Ha aHra. s3. - bubnuorp. B KoOHIE
paznenos. - ISBN 5-901028-01-5.

4. Jxon K. Xamn. Onuuonsl, Gpprodepcs U Apyrue mpou3BoIHbIe PHUHAHCOBBIE HHCTPYMEHTHI,
8-e m3nanne. — M3garensckuii 1om Bunbsmc, 2018. — 1072 c.

6.2. lonoTHUTeILHAS JJUTEPATypa

1. Yannaesa, JI. A. PoiHok nieHHBIX Oymar : yueOHUK Ais By30B / JI. A. Hannaesa, A. A. Kusukos.
— 7-e u3n., nepepad. u non. — Mocksa : WUznarensctBo IOpaiit, 2020. — 381 ¢. — (Bwsicuiee
obpazoBanue). — ISBN 978-5-534-08142-8. — Tekcr : snextponnslii // ObC KOpaiit [caift]. —
URL.: https://urait.ru/bcode/449745

2. PoiHOK 1eHHbIX Oymar : yueOHUK 1uist By3oB / H. W. bep3on [u ap.]; mon oOmieil penakiumei
H. U. bepzona. — 5-¢ wu3xg., mepepad. u gomn. — Mocksa : M3znatensctBo IOpaitt, 2020. —
514 c. — (Bseicuee ob6pazoBanue). — ISBN 978-5-534-11196-5. — Texct : anekrponnsiit // IbC
FOpaiir [caiit]. — URL: https://urait.ru/bcode/449663

3. Hlapm, V. ®. MuBectunuu: yuebHuk : nep. ¢ anria. / Y.®. Hlapmn, I'./]. Anexcannep, [.B. boaiinu.
— MockBa: UH®PA-M, 2020. — XII, 1028 c. — (YuuBepcuterckuii yueOHuk: bakanaspuar). -
ISBN 978-5-16-104754-5. - Tekct: anekTpoHHbId. - URL:
https://new.znanium.com/catalog/product/1080428

4. T'utman JI. JIx.OcHOBBI MHBECTUpOBaHMA : yueOHHMK. : mep. ¢ aHri / JI. JI. 'mtman, M. /1.
JlxoHK. - Mocksa : Jlemo, 1997. - 1008 c. - ISBN 5-7749-0011-8.

5. bogu 3. Ilpunnunel uuBectuuii / 3. bomu, A. Keiin, A. JI. Mapkyc; mep. ¢ anrn.: D.B.
KonnykoBa [u np.]. - 4-e uza. - Mocksa ; Cankrt-IlerepOypr ; Kues : Bunbsmc, 2008. - 983 c. :
TabJ1., wi. - bubnumorp.: c. 953-958. - ISBN 978-5-8459-1311-1.

6.3. YueOHO-MeTOAMYeCKOe 00ecreyeHne CaMOCTOSITeJIbHOIH padoThl
He npexgycmorpeHo.

6.4. HopmaTHBHBIE TPABOBBIE TOKYMEHTHI
He npexgycmorpeno.

6.5. UHTepHeT-pecypchl

1. www.cbr.ru — LlentpanbHhsiii 0ank Poccuun

2. minfin.ru — MunucrepcTBo punancoB Poccun

3. www.gks.ru — T'ockomcrar Poccun

4. www.rbc.ru — Mugpopmarmonsoe areHTcTBo «Poconsneckoncantiuary (Poccust)
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5. www.worldbank.org — BcemupHsiii 6aHk

6. www.imf.org — MexayHapoaHbIi BaTIOTHBIN (OH/T

7. https://lwww.hse.ru/info — T'ocynapcTBeHHBII yHUBEpCHTET — Bpiclias MIKOJIa SKOHOMUKHU
(Poccums)

8. www.beafnd.org - bropo sxoHomuueckoro ananusa (Poccusi)

9. http://lwww.libertarium.ru/library - Bubaroreka MaTepruanoB M0 3JKOHOMHYECKON TEMaTHKE

10. www.ecfor.ru PAH MHCTUTYT HApOJHOXO35ICTBEHHOT'O IIPOTHO3UPOBAHUS

6.6. UHbIE HCTOYHUKH

1. Mumkua ®@. C. DkoHOMUYECKasl TEOPHS JCHET, OAHKOBCKOTO Jieja U (DMHAHCOBBIX PHIHKOB, 7-¢
uznanue: Ilep. ¢ anri. - M.: OO0 "U. . Bunbamc", 2006. - 880 c: ui.

2. Teroms P., bpannu 3., Teton3 T. ®oHmoBeIi peiHOK: yueOHUK / Thton3 P., bpammu 3., Terons T.,
nep. ¢ aari. A.M. Bonkosa, A.B. lllenpuna. — M.: Uudpa-M, 1999. — 648 c.

3. ®adoumm ®. Ynpasnenue uaBectunusimu: Ilep. ¢ anrn.- M.: Udpa-M, 2000. — 960 c.

4. Pybuos b.b. MupoBble peiHKH IIeHHBIX Oymar. — M.: Dk3amen, 2002. — 448 c.

5. Mupkun SI.M. PeiHOKk neHHbIx Oymar Poccum: B3ammoneiicTBue GyHaaMEHTANBHBIX (DAKTOPOB,
NPOTHO3 M MOJUTHKA pa3BUTHA. — M.: AnbprinHa [TaGmumep, 2002.-624 c.

6. Matthews K., Giuliodori M., Mishkin F. S. The Economics of Money, Banking and Financial
Markets. — Pearson Higher Ed, 2013. — 625 p.

7. ®uHaHCHI : COOPHUK cTaTeil : mep. ¢ auri. / nox pea. k. Utyamna, M. Munreiita, [1. HetomeHa;
Hayd. pen. P. M. DHTOB. - 2-¢ u3n. - M.: U3narensckumii qom ['Y BIID, 2008. - XIV, 450 c.

8. Danthine J. P., Donaldson J. B. Intermediate financial theory. — Academic press, 2014. — 580 p.

9. Copeland T., Weston F., Shastri K. “Financial Theory and Corporate Policy” 4-th ed. Pearson
2006. -1000 p.

10. llapm, V. ®. UuBectunuu : yueOHUK : mep. caura. / Y.®. apn, 1. Anexcannep, /.B.
baitmn. — MockBa : UHOPA-M, 2019. — XII, 1028 c. — (YHuBepcUTETCKUIYIEOHHK:
bakanaBpuar). - ISBN  978-5-16-104754-5. -  Tekcr:  anekrponssii. -  URL:
https://new.znanium.com/catalog/product/1023723

7. MaTepuajibHO-TeXHUYeCKasA 0a3a, MH(POPMAIIMOHHbIE TEXHOJIOTHH, IPOTPAMMHOE
obecnieyeHue U HHGOPMANMOHHBIE CTIPABOYHBIE CHCTEMBbI

VYuebHast ayquTopus A NPOBENEHHs Yy4eOHbIX 3aHATHH (3aHATUH JIGKLMOHHOTO THIA),
OCHAIlleHHas  O0OpyZAOBaHMEM W  TEXHHYECKHMH  CpPEACTBaMH  OOYYCHHS:  KOMIUIEKT
CHelMaIU3UpPOBAHHON y4yeOHOM MebOenu (CTOdBl M Kpecina — pabouyre MecTa o0ydaromuxcs U
IpernoJiaBaTens); JOCKa ayAWTOpHAs; SKpaH; IMEePCOHAIBHBIA KOMIBIOTED; 3BYKOBas CHCTEMA;
npoekTop; BeO-kamepa. Breixon B MHTepHeT M 1OCTynm B 3JIEKTPOHHYIO HMH(OPMAIMOHHO-
00pa3oBaTeNbHYIO CPEy OpraHU3aIIH.

VYyeOHast ayquTopus A NMPOBEACHUS Y4YeOHBIX 3aHATUH (3aHATHI CEMMHApCKOro THUIIa,
TPYNIIOBBIX W WHAMBHIYAIBHBIX KOHCYJBTAIMH, TEKYIIET0 KOHTPOJS W TPOMEKYTOUHOU
aTTecTalluy), OCHAIleHHas 00OpyIOBAaHHEM M TEXHMYECKHMMM CpPEACTBAMHU OOyUEHHs: KOMIUIEKT
CHenualIn3upoBaHHON yueOHOM MeOenu (CTOnbl U CTYNbs — paboune MecTa OOydYaroIIUXcs U
IpernoJiaBaTess); J0CKa ayJUTOpHAas; MePCOHAIbHBIA KOMIIBIOTED; TEJIEBU30D; BeO-Kamepa. Brixon
B IHTEpHET M TOCTYII B 3JIEKTPOHHYIO HHPOPMAITMOHHO-00pa30BaTENBHYIO Cpely OpraHn3allnH.

KommnbroTepHblil kiace, yueOHas ayIuTOpHsl JJIs MPOBEACHUS YUeOHBIX 3aHATUHN (3aHATHH
CEMHHApCKOTO THIIA, TPYIIOBBIX W WHAWBUIYAIBHBIX KOHCYJBTAIMHA, TEKYIIETO KOHTPOIS U
POMEXYTOUYHOW aTTeCTallMu), OCHAIEHHBIH O00OpYyIOBaHHEM H TEXHUYECKUMH CpEACTBAaMHU
00y4eHHs: KOMIUIEKT CHelHalu3UpOBaHHON y4ueOHOI Mebenu (CToNbl U CTyNbs - paboune mecta
o0yyaromuxcst U MpenojaBarens), J0cka ayIUTOpHas; NepCOHAIbHbIE KOMIBIOTEPhl MOHOOJIOKH;
IPOEKTOp; BeO-Kamepa; dKpaH. Brixog B MHTEpHET W AOCTYN B DIIEKTPOHHYIO HH(OPMAIMOHHO-
o0pa3oBaTeNbHYIO Cpely OpraHu3alud, B TOM 4Hciae ¢ pabouux MecT oO0ydaromuxcs.
[IporpammHuoe obecrieuenue: oneparonHas cucreMa Microsoft Windows; makeTsl TUIIEH3MOHHBIX
nporpamm: MS Office, MS Teams, Python, nuueH3HMOHHOE aHTUBUPYCHOE IPOrPaMMHOE
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o0ecrieueHue.

KoMmproTepHsIii Ki1ace Jjisi caMOCTOSATEIBLHON TOJITOTOBKH OOYYAIOIIMXCS, OCHAICHHBIN
000opy/OBaHWEM W TEXHUYECKHMMH CPEACTBAMH OOYYEHHS: KOMIUICKT CICIHATU3UPOBAHHON
yaeOHON MeOenu (CTOJIBI M CTYNbS - paboune MecTa OOyYaroIIMXcCs W IpernojaBaTelis), JA0CKa
ayJUTOpHAs; TIEPCOHAIBHBIE KOMITBIOTEPHl MOHOOJIOKH; MPOCKTOP; BeO-Kamepa; dKkpaH. Bwixon B
WHTEepHET M OCTYI B 3JEKTPOHHYIO HH()OPMAIMOHHO-00pa30BaTEIBHYIO CpPEly OpraHU3alluH, B
TOM 4HCJe ¢ pabouux mect oOydarommxcs. [IporpaMMHOe obOecriedueHne: onepalnuoHHas CHCTeMa
Microsoft Windows; mnakeTsl JHIeH3WOHHBIX mnporpamm: MS Office, MS Teams, Python,
JTUICH3NOHHOE AaHTUBHPYCHOE MPOTpaMMHOE 00eCTieUeHHE.

[ToMenienne Uit caMOCTOATENBHOM paboThl oOyuarommxcs (MHpopMannoHHO-pecypCHBIi
[EHTP) OCHALICHHOE KOMIUJICKTOM CHEIHMAIM3HUPOBAHHON Y4eOHOH Mebenu, KOMIBIOTEPHOH
TEXHUKOH C BO3MOXXHOCTBIO TMOJKIIOYECHUS K ceTH VHTEepHET M 00ecnedeHo OCTYIOM B
AIIEKTPOHHYIO WH(OPMAIIMOHHO-00pa30BaTEILHYIO CPEAY OPTaHU3AITHIH.

Ipocpammnoe obecneuenue: OC Microsoft Windows, ITaker Microsoft Office (Word,
Excel, PowerPoint), Microsoft Teams, Python, nuieH3MOHHOE AHTHBHPYCHOE MPOTPAMMHOE
obecrieueHue.
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